Quantitative Analysis, 2008 Spring

Final exam
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(5)

00000 0000 0000 0000 0000 00000
00 0.391 0.014 -0.123
(0.18) (0.01) (0.06)
In(00) 6.134 0.353
(1.98) (0.09)
GDP 19.035  28.658 0.267 0.910 10.364
(11.18)  (12.28) (0.60) (0.57) (7.24)
OECD 5431 -2.050 1.065 0.633 -6.363
(4.32) (5.45) (0.32) (0.33) (4.85)
00 0.683  -0.807 1.212 1.037 8.158
(3.27) (3.46) (0.20) (0.18) (3.89)
0ooo 74 74 74 74 74
Overall-F 4.01 6.34 8.53 23.01 3.28
R2 0.266 0.372 0.260 0.430 0.036
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log ¢; = Bo + B1logp; + Ziy + €
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(b) OLSO 200002000000 00000000 20000000000000
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O200000000000O0p, 0000000

OLS TSLS
coef. std.err. coef. std.err.
oood 1.38 0.032 1.76 0.225

oooogo 092 0.086 1.92 1.07
googno 1.4rv 0.035 1.93 0.238
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